
 
Account Statement 
(Prepared from books without audit) 

To the best of my knowledge and belief the information contained herein is accurate and complete. 
 
 

__________________________________________________________ 
David Kavanagh, President 

For Dearborn Capital Management, LLC 
General Partner of Grant Park Futures Fund, Limited Partnership 

For the month ended June 30, 2019 
      

        
        
        
         STATEMENT OF INCOME 

       
 Trading Income (Loss)                  Monthly Performance              Year to Date Performance   

 Realized Trading Income (Loss) 
 

$1,249,471 
 

$4,372,986 
  

 Change In Unrealized Income (Loss) 
 

-33,272 
 

-31,979 
  

 Brokerage Commission 
  

-15,249 
 

-108,782 
  

 Exchange, Clearing Fee and NFA Charges 
 

0 
 

0 
  

 Other Trading Costs 
  

-66,148 
 

-430,483 
  

 Change in Accrued Commission 
 

-1,009 
 

900 
  

 Net Trading Income (Loss)     1,133,793   3,802,642     

  
       

 Other Income                  Monthly Performance              Year to Date Performance   

 Interest, U.S. Obligations 
  

$66,906 
 

$394,621 
  

 Interest, Other 
  

34,617 
 

181,280 
  

 Income from Securities 
  

0 
 

2,216 
  

 Dividend Income 
  

0 
 

0 
  

 Total Income (Loss)     1,235,316   4,380,759     

  
       

 Expenses                  Monthly Performance              Year to Date Performance   

 Management Fee 
  

$0 
 

$0 
  

 Incentive Fee 
  

203,538 
 

236,905 
  

 Operating Expenses 
  

14,937 
 

94,275 
  

 Organization and Offering Expenses 
 

17,152 
 

108,469 
  

 Brokerage Expenses 
  

271,366 
 

1,711,766 
  

 Dividend Expenses 
  

0 
 

0 
  

 Total Expenses     506,993   2,151,415     

  
       

 Net Income (Loss)     $728,323   $2,229,344     

  
       

 Statement of Changes in Net Asset Value                Monthly Performance              Year to Date Performance   

 Beginning Balance 
  

$70,398,844 
 

$77,934,699 
  

 Additions 
  

0 
 

0 
  

 Net Income (Loss) 
  

728,323 
 

2,229,344 
  

 Redemptions 
  

-1,836,943 
 

-10,873,819 
  

 Balance at June 30, 2019     $69,290,224   $69,290,224     

 
PERFORMANCE SUMMARY BY CLASS 

       
 Class             Net Asset Value per Unit            Units              Net Asset Value Monthly ROR            Year to Date ROR 

 A $973.267   4,425.65514 $4,307,344   0.98% 2.86%   

 B $787.104   57,908.39840 $45,579,932   0.98% 2.58%   

 Legacy 1 $807.305   510.59559 $412,207   1.14% 3.99%   

 Legacy 2 $784.998   430.02681 $337,570   1.12% 3.79%   

 Global 1 $809.589 
 

21,498.87440 $17,405,251 
 

1.19% 4.14% 
 

 Global 2 $790.363   940.93190 $743,678   1.17% 4.10%   

 Global 3 $661.660 
 

762.08729 $504,243 
 

1.04% 3.29% 
 

                  

 


